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Paul Wilmott, Sam Howison, Jeff Dewynne : The Mathematics of Financial Derivatives: A Student 
Introduction  before purchasing it in order to gage whether or not it would be worth my time, and all praised The 
Mathematics of Financial Derivatives: A Student Introduction: 

0 of 0 people found the following review helpful. Five StarsBy S. DuttaIt's great as expected.1 of 2 people found the 
following review helpful. This book is of historical interest only and should be ...By selftaughtThis book is of 
historical interest only and should be avoided as a learning material. The notation is unusual or downright ambiguous, 
the explanations are confused , the mathematics are sketchy. I am surprised this book is still for sale.10 of 16 people 

http://f3db.com/pub/links.php?id=B00AHTN44S


found the following review helpful. Poorly writtenBy Gill BatesFirst this is not an introduction. The book for that is by 
Neftci. Second, it is not clearly written and Wilmott has invented a whole new symbol designation for the 
mathematical explanations. I just cannot recommend this book to anyone since it certainly is not an introduction and 
for those more advanced there numerous books such as Financial Calculus that fit that bill.

Finance is one of the fastest growing areas in the modern banking and corporate world. This, together with the 
sophistication of modern financial products, provides a rapidly growing impetus for new mathematical models and 
modern mathematical methods; the area is an expanding source for novel and relevant 'real-world' mathematics. In this 
book the authors describe the modelling of financial derivative products from an applied mathematician's viewpoint, 
from modelling through analysis to elementary computation. A unified approach to modelling derivative products as 
partial differential equations is presented, using numerical solutions where appropriate. Some mathematics is assumed, 
but clear explanations are provided for material beyond elementary calculus, probability, and algebra. Over 140 
exercises are included. This volume will become the standard introduction to this exciting new field for advanced 
undergraduate students.


